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Pursuant to the requirements of the Securities Exchange Act of 1934, the registrant has duly
caused this report to be signed on its behalf by the undersigned thereunto duly authorized.

DEUTSCHjW (A

Name? \ Michaél Commaroto
Title: President

s Sl

Name: Steve Katz
Title: Vice President

Dated: Januvary 16, 2004

SECURITIES, INC.
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Deal Name: DBALT 041
Detailed collateral info [ 309,533,650.67|
% of group
#of Loans Balance Avg. Balance balance WAC WARM FICO OLTV
|Aggregated 1,730] 309,533,650.67]  178,921.19 100.00 | 7,394 339| 681 82.78
0-$50k 56]  2,368,201.56 42,289.31 0.77%| 7.472 330] 693 72.91
50-75k 138]  8,877,407.18 64,329.04 2.87%| 7.35 321] 691] 78.53
75-100k 225]  19,962,146.12 88,720.65 6.45%| 7.473 341] 685 823
700-800k 4] 3010467.04] 752,616.76 0.97%| 7.143 356] 674] 7244
800-800k 4] 343483504| 858708.76 1.11%| 6.85 355] 684] 61.29
800k-$1MM 4] 3872,190.29]  968,047.57 1.25%[ 7.111 312] 660] 65.71
>$1MM '
FICO
NA 5 619,040.91]  123,808.18 0.20%| 7.812 296 0] 70.55
<600 9]  156219272| 173576.97 0.50%| 7.987 339] 596{ 67.8
601-625 103]  21,072,583.52]  204,588.19 6.81%] 7.754 343] 617] 7883
626-650 344]  67,939652.35|  197,498.99 21.95%)| 7.688 338] 639] 83.78
651-675 399] 69,501,562.03]  174,189.35 22.45%)| 7.512 340] 663] 83.61
LTV
80-85 53]  8,745536.39]  165,010.12 2.83%| 7.629 335] 675] 84.33
85.01-90 247|  48585774.61]  196,703.54 15.70%}| 7.746 341] 676] 89.73
90.01-95 568 98,941564.10]  174,192.89 31.96%| 7.897 345] 676] 94.93
95.01-100 49 707486371  144,384.97 2.29%| 7.403 348] 721]  99.9
Mortgage rate:
8.0-8.499 290| 55,173463.21]  190,253.32 17.82%| 8.167 344] 668 87.77
8.5-8.999 167| 32,654,588.36]  195,536.46 10.55%| 8.655 340] 661] 89.76
9.0-9.499 25| 4,308,899.40]  172,355.98 1.39%| 9.067 328] 662] 90.66
9.5-9.999 1 75,911.01 75,911.01 0.02%| 9.5 357] 649] 84.97
Cash Out 467] 85123723.49] 182.277.78 27.50%( 7.015 332] 673] 7144
* |0 loans 99| 2416354248  244,076.19 7.81%] 7.437| 357| 673] 86.32|
2-4 family [ 219] 51781912.84| 236,447.09 16.73%| 7.661] 337] 686] 84.03|
investment 258] 3336128264]  129,307.30 10.78%| 7.159 340[ 701] 75.24
2nd home 49]  6,661,076.60]  135,940.34 2.15%( 7.335 350 685 85.09
stated doc 753] 141,795546.69]  188,307.50 45.81%| 7.063 336] 683 79.79
no do¢ 850] 146,904,980.41]  172,829.39 47.46%| 7.832 342| 676] 86.19
States: :
Florida 344  48,905262.40|  142,166.46 15.80%| 7.42 345] 683] 85.59
New York 124 35111,774.78]  283,159.47 11.34%| 7.81 348] 675 84.95




New Jersey
Georgia

97

22,310,000.50

124

18,053,588.40

230,000.01
145,593.45

7.21%
5.83%

7.92

346

667

85.96

7.384

354

683

84.93




States Concentration

% of
Effective % of Full  Primary % Single % of 10
LTV DTI Doc Owner Family loans % Cashout % of GA % of IL

66.94) 34.95 6.73 87.07 56.89 7.8 215 5.83 497
856] 29.03 15.98 43.78 75.09 1.44 39.12 0 0
66.3] 31.85 19.12 69.06 67.65 2.31 30.29 7.68 2.94
67.28] 3251 7.66 76.23 72.26 3.6 27.12 9.71 453
72.44] 3844 0 100 75.72 0 25.65 0 0
61.29] 34.17 26.01 100 74.39 0 74.39]  25.61 0
85.71] 414 0 100 100 0 49.64 0 0
70.55] 32.21 0 90.84 53.36 0 0 0 0
64.2] 39.38 0 88.37 35.93 41,61 89.17 0] 2098
67.27| 35.42 5.52 92.29 70,53 15.09 47.15 2.73 5.56
66.18] 36.45 5.23 93.21 55.52 6.56 28.11 7.73 433
66.43] 36.44 3.19 90.42 57.64 6.37 25.92 5.66 4,35
65.7| 34.76 3.8 71.88 59.06 504 32.56 092 5.38
63.95] 3573 6.49 89.44 46,88 12.84 20.77 6.11 55
62.54] 3857 1.2 98.38 53.25 8.45 0 6.24 6.91
50.94| 37.36 0 100 52.8 0 0 268] 1532
65.32] 37.79 0.39 91.49 47.39 11.13 16.75 4.94 7.26
64.14] 40.77 0.83 94.48 57.16 6.89 12.01 652] 11.39
64.22{ 356 8.57 90.21 50,52 4.05 21.82 0 9.86
63.73 0 0 0 0 0 0 0 0
67.93] 34.26 6.71 86.59 69.67 4.04 100 2.84 2.63
67.41] 36.28| 11.93[  94.79] 48.81] 100} 14.24| 5.26] 0
[ 6743 3383 3.88] 76.71] 0| 323 2351 233 7.64f
717 3176 21.56 0 47.43 2.28 32.1 6.76 1.75
69.08] 34.09 13.76 0 46.29 7.49 10.6 545 0
67.51] 3512 0 80.1 58.38 7.48 35.48 445 4.69
65.46] 36.88 0 97.48 56.3 7.27 19.81 5.46 5.67
68.02] 35.54 472 81.31 46.14 7.01 22.72 0 0
86.53| 38.54 3.28 93.5 49.19 2.82 26.37 0 0
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